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• The class was very short.

• I discussed location and scale families showing the Cauchy family as an
example and reviewing the change of variables formula.

• I wrote the Gamma family out as an exponential family for sample size 1.

• Then I wrote out the density for an iid sample of n and showed that too
was an exponential family and that the sufficient statistics were sums.

• Final I did an example of the use of the exponential family structure to
prove completeness.

• I asked people to suggest topics for the rest of the course.

• There are (or will be once I scan them) handwritten slides for this lecture.
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http://www.sfu.ca/~lockhart/richard/830/20_3/Summaries/L21/slides.pdf

